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MATHIESFE H 2K - - 8,941.00 8,941.00,
AT TBE [A] 2% - - 6,810,522.84 6,810,522.84
AT PR N F - - 2,747,188.21 2,747,188.21
MNATHEE 7% - - 457,864.71  457,864.71
A A 45 2% - - - -
NiATAE 5 % F - - 6,801,593.71 6,801,593.71
AT i B - - 54.10 54.10]
NAT R R, - - - -
AR - - - -
16 4 T AR £ £ - - - -
HoAh A7 3 - - 613,616.28  613,616.28
17,439,780.
UikTiyseay - 4 17,439,780.85
85
) 2 % e e 11 243,522,763.33 -4 2,160,092,801.08/2,403,615,564.
41
EEER
2020 £ 12 A 31 15 1-5 4F 55D 1 AR &1t
H
e
. 282,719,030.0
BRATA K 282,719,030.09 - . ]
g e 7,352,794.36 - - 7,352,794.36
FHIRIES 608,332.87 - 41  608,332.87
N o 2,178,783,797.
R 3,414,784.34 -4 2,175,369,013.39 23
I ISCIE 517 B - - - -
IVLAIPSS - - 29,976.79 29,976.79
IS ER A R - - 157,512.15  157,512.15
2,469,651,443.
Bre it 294,094,941.66 -4 2,175,556,502.33
99
Wik
T HAME R - - - .
2 Sy G b A i - - - -
A & Rl A7 fi - - - -
S [R] 0 4 ik %
FEER
NAHIESTE H 3K - 4 33,547,921.48 | 33,547,921.48
AT TBE [A] 2% - 4 5,171,461.00 5,171,461.00
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Mg /NS RRACTR  TRIE FR 4R B 4 2021 4 rh 1R 7

A 3N Fk 2,937,608.93 | 2,937,608.93
AT 2 489,601.49 489,601.49
JREASE 4 85 A 55 9 - -
RATAS 5 B H 6,413,786.99 | 6,413,786.99
A A 38.88 38.88
JREASS ) JEL
AR
196 JE TS5 971 £33 - -
HoAh A fiit 720,061.14 720,061.14
it 49,280,479.91] 49,280,479.91]
2,420,370,964
FRBURFESR | 294,094,941.66 +2,126,276,022.42
08

TE: RAPIRAARIEE T KGRI A SO E, 3% 0 G LU IR = F08 e O H B8 H 24
BTk,

6.4.13.4.1.2 FZ R T BUBRME ST
AF4TF 2021 £ 06 H 30 H K& 2020 4 12 H 31 HIFA ML S %E - ek, HIEFEM
BATAEF I RIEIAAER, T SR 28 AR B0 T A B 4 0% 7= 1 T B R 5l

6.4.13.4.2 AN R
AINIC X 2 45 < i L PR 2 o 4B SR R B gt DR AMIVE R AR s iy A R B I AR o AS ik
HIBTA B3 St AN R T T4, BRI T E R AN XU -

6.4.13.4.3 FHAH#E XU

At AR A KRR 2 i 4 T 4R 4 i L P A S B A SR 300 490 R e T 3 ) 3 R 26 DA
(T 30 A A IR R AR B T 2 A 3 R o AN T B TR S5 A8 5 BT b g slARAT TR R T 3% 22 5
[ B ZE RS, T TR W ) FE A A 53 SR SR T B AN UE S R AT 4K 1 5 405 175 0 Rk = T B i
AT e AR TUE R 117 47 B AR B BT (K 72

AEEENASEE N EANE R AA R, R AT B KBRS W] RER R
HEZR T 37 K B L DR R R F RS, JF R A R ST R ) & B AR T H, 40 B F LA [R]IE
I3 T A [R] < ik R AL 2t B R ARAAIE 0 6 3 10 5 77 T L L) o A 2 4 SR EDORHE X 268 5 1) %
PRGSO, AR LR R R S I B LA A e A, 3 G DR T R 3 R Y R R A Y
PR o ACHE G () B N 8 IS & W RO IR B AR Ak, R BT s . B e . A A
IFIBIE, RF BRI AT BE R AR TS ks KUK .
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Mg /NS RRACTR  TRIE FR 4R B 4 2021 4 rh 1R 7

>

A et i B B2 A A 0 BTG B AR A A A XU o AR SR G P B 2H 45 r B SRR R LS T D 2
B IEHE R 60-95%, fiide. BUIE. B SCRRIES R B i LR K SCUE T3 I B WL Fo v d %
P At < i L o B B O LI E T D 0-409%, 3045 i 2 ) 1 72— 4 LA B BURF i 9 o <6 %
FEEHE T ELBITE 5%LA Fo oAb, ARG 1R & BN B H N AR 6 B R IRE S5 A% St B 4%, &
Wiz H 2 Mg B 7o Bt AT R R, 145 VaR(Value at Risk)+5 45 i I A 35 <5 1 i 1 7 72
ks URE, IS AT SE R XU AT BRER A1) o

S

6.4.13.4.3.1 FHARMME XU i T
SHURAL: NIRRT

ZINCER R AR
202146 A 30 H 2020 £ 12 A 31 H
I H b 4 S A a
A RIE FEEHE L nRNE VHE L
%l (%) (%)
2,177,189,499. 2,175,369,013
TG MR — SRR 90.58 89.88
70 .39
TSR T — e - - - -
T oMM T — e BT - -
AT AR e R TE 7= — BUUE R 52 - -
HAth - - - -
2,177,189,499. 2,175,369,013
&1t 90.58 89.88
70 .39

6.4.13.4.3.2 F A RS R BURME BT

i FE G T S e ARG T T 1 5 LB HE 1122 2)
Bi 3R HAME CAST I Fofih Tl 3 22 B AR A AR
XEBE P SR H 2 1 E Y
R (R AL ANRMJII0)
R R 28 5 1 A2 3y PN AERE R
i
2021 4F 6 A 30 H 2020 412 H 31 H
WGBS HE I 5% Hin) 16,827 BNy 14,721
WS BEE T I 5% B/ £ 16,827 b2 14,721
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Mg /NS RRACTR  TRIE FR 4R B 4 2021 4 rh 1R 7

6.4.14 BEITHEBRS TS RETRE R R HMFHR

T

7.1 RESFAEGHER

EHEAL: NRMT

e | e e 5%§%iimw
1 ETEY A 2,177,189,499.70 89.93
Hodre % 2,177,189,499.70 89.93
2 R T - -
3 fit] 5 WA 28 $E T 8,745,034.63 0.36
Hrr: iz 8,745,034.63 0.36
BE7 SCRHIE SR - .
4 T JE AR - -
5 S RbATAE AR - -
6 S N IR A5 4 il % 7= - -
Forre S [ 1 SN R B 4 ) ]
A
7 BATAEF MG A& S A 233,867,240.38 9.66
8 At 2% T 5% 1,253,570.55 0.05
9 At 2,421,055,345.26 100.00

7.2 REMAREATILD RO EBEAS

7.2.1 MEHARBTL REFARERRAS

s . He P L
R | A At Go 5iﬁ15f@ g
A 3N NN G N4 87,114.38 0.00
SR 12,373,917.35 0.51
C il g M. 1,677,857,771.65 69.81
D 1. AT AR KA = AT Ml 13,020.39 0.00
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Mg /NS RRACTR  TRIE FR 4R B 4 2021 4 rh 1R 7

E HEF 16,120,129.67 0.67
F feR I Z 494,474.26 0.02
G I BAEFTHEEOL . -
H A ol - -
I 5 RAER . RIS BRI 358,414,317.41 14.91
J SRl 61,230,249.77 2.55
K 2Rz Y|4 - -
L LG 55 R 45 22,404,265.60 0.93
M B2 B 5t A AR S 27,736,799.89 1.15
N IR BRI R 4 it A B 457,439.33 0.02
o] JE R RS AEFEAIH AR R 25 - -
P UEH - -
Q PARE S T AR - -
R AL AR E IR SR - )
S Zie - .

At 2,177,189,499.70 90.58

7.3 BRI A M E G E ST =1 E B R /NEER B e IS 83 B 4
SRiAL: NRMG

o B 4 P i
Fa5 | BEAE J B A4 TR HE(K) A RE
{E LA (%)

1 688699 ik i 490,154 139,850,739.28 5.82
2 603501 FR W 370,739 119,377,958.00 4.97
3 300613 =4 672,922 104,895,081.36 4.36
4 300223 e FIE 989,346 99,844,798.32 4.15
5 603893 B 681,500 95,041,990.00 3.95
6 002241 HOR WA 1,818,300 77,714,142.00 3.23
7 300782 R 141,359 75,980,462.50 3.16
8 300014 fe.£6 4 R 704,928 73,263,167.04 3.05
9 002236 KAERE 1y 3,250,192 68,579,051.20 2.85
10 688036 ek 318,155 66,653,472.50 2.77
11 002214 PR EE5 3,345,120 64,025,596.80 2.66
12 300327 HEHL T 734,500 62,601,435.00 2.60
13 300059 RIME 1,813,669 59,470,206.51 2.47
14 002920 15 3% 7 517,900 57,010,432.00 2.37
15 603068 [LSGEE- S 619,800 51,009,540.00 2.12
16 688608 18 ZFHE 160,310 50,803,842.10 2.11
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Mg /NS RRACTR  TRIE FR 4R B 4 2021 4 rh 1R 7

17 300724 AR 434,800 50,441,148.00 2.10
18 603345 ZHE 182,380 46,328,167.60 1.93
19 300769 1577 4K 216,200 44,686,378.00 1.86
20 603369 A1tk 793,210 42,960,253.60 1.79
21 688595 SR 485,706 42,727,556.82 1.78
22 688508 A 385,313 42,631,030.32 1.77
23 688018 R 160,100 37,370,542.00 1.55
24 605111 Hritiae 197,209 35,550,866.43 1.48
25 000799 T T 138,700 35,451,720.00 1.47
26 600519 DOMER S 16,683 34,311,926.10 1.43
27 688200 CAE 68,448 32,398,491.84 1.35
28 300750 THE A 60,000 32,088,000.00 1.33
29 688536 HH i 54,812 30,201,412.00 1.26
30 603259 24 B R 156,360 24,484,412.40 1.02
31 002371 Je77 141 87,400 24,243,012.00 1.01
32 601888 Hh A 74,656 22,404,265.60 0.93
33 000913 ERITEEFE 1,166,400 20,843,568.00 0.87
34 601615 HH H %4 R 1,236,200 20,014,078.00 0.83
35 600019 K 2,527,233 19,308,060.12 0.80
36 002415 NEE AR 278,753 17,979,568.50 0.75
37 300911 {2 % R 242,600 16,807,328.00 0.70
38 600460 +-24 4% 285,856 16,107,985.60 0.67
39 603098 ARy 413,747 16,094,758.30 0.67
40 002475 BYATY R 340,981 15,685,126.00 0.65
41 601058 B i 1,540,600 15,390,594.00 0.64
42 603290 ik F 43,500 13,920,000.00 0.58
43 000902 T 873,000 13,644,990.00 0.57
44 000932 SNk 2,050,900 13,535,940.00 0.56
45 600563 R T 78,600 12,447,096.00 0.52
46 600348 HERH A 1,657,300 12,297,166.00 0.51
47 002507 R 249,600 9,399,936.00 0.39
48 002152 I HEIE 718,766 9,365,520.98 0.39
49 688286 U HEA 64,811 9,033,357.18 0.38
50 603516 Eh RN 341,220 7,267,986.00 0.30
51 002568 HiE A 76,580 7,259,018.20 0.30
52 300034 W 208,000 6,699,680.00 0.28
53 002851 FRE KRR 194,626 6,078,169.98 0.25
54 002409 R 69,800 5,653,800.00 0.24
55 300316 A EEATLHE 111,641 5,637,870.50 0.23
56 605336 I SNEER 197,701 5,318,156.90 0.22
57 603027 TR 127,800 3,359,862.00 0.14
58 688022 I 65,243 2,628,640.47 0.11
59 300957 B~ 8,523 2,298,784.18 0.10
60 300825 R JR 4 81,300 2,152,824.00 0.09
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Mg /NS RRACTR  TRIE FR 4R B 4 2021 4 rh 1R 7

61 601995 4 A 24,951 1,534,486.50 0.06
62 300979 e S A 9,246 1,028,699.40 0.04
63 688083 HHER R A 1,837 1,014,575.10 0.04
64 002527 HTINF A 110,500 840,905.00 0.03
65 300785 (EEEDN 8,839 839,705.00 0.03
66 688425 PR E T 135,282 827,925.84 0.03
67 002025 LIPS 15,600 782,652.00 0.03
68 688680 WAL A 2,795 680,889.95 0.03
69 688131 (WL 1,955 676,801.45 0.03
70 300896 HRE 852 672,125.76 0.03
71 600817 TR 49,300 669,987.00 0.03
72 300973 SR 3,593 542,770.60 0.02
73 688660 A 51,238 450,894.40 0.02
74 688626 WFEST 3,652 441,307.68 0.02
75 688690 IR 3,477 408,547.50 0.02
76 600997 FFEE I Ay 51,173 383,797.50 0.02
77 688221 R 16,148 341,045.76 0.01
78 688076 WHAREY) 4,984 339,958.64 0.01
79 688161 Ja s R 3,069 325,467.45 0.01
80 688165 PR 28,728 324,339.12 0.01
81 688051 FEERHE 4,053 301,137.90 0.01
82 688276 ERER) 3,486 277,067.28 0.01
83 688186 JREE 8,033 274,085.96 0.01
84 688269 JLETM 1,941 270,808.32 0.01
85 688183 A i HL T 18,394 267,264.82 0.01
86 688630 = YiE 3,397 261,840.76 0.01
87 301015 HYEEZ 4,614 251,115.78 0.01
88 688613 BKGERTT 2,617 237,597.43 0.01
89 688665 P95 1,687 229,685.05 0.01
20 688601 VAR 1,174 216,133.40 0.01
91 688079 ESLE]) 10,622 208,509.86 0.01
92 688677 WA 1,768 193,596.00 0.01
93 688093 AR 4,595 182,697.20 0.01
94 688315 TEAREE 3,711 181,096.80 0.01
95 688609 JUBRHS 10,372 179,228.16 0.01
96 688559 HE 5,924 179,082.52 0.01
97 300614 EplL7E 3,283 176,700.30 0.01
98 688059 HEBRE % 1,023 171,761.70 0.01
99 300997 MR K 9,279 168,775.16 0.01
100 688308 KB 2,457 166,510.89 0.01
101 688060 PR EE 2,400 165,744.00 0.01
102 688619 LRt 5,856 161,040.00 0.01
103 603087 H2=25k 1,506 160,509.48 0.01
104 301002 FREE A 2,001 159,001.62 0.01
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105 605499 TR 632 158,505.60 0.01
106 688365 U R 5 ] 8,249 156,978.47 0.01
107 688378 L3 2,411 155,750.60 0.01
108 301006 LA 5,051 154,055.50 0.01
109 688625 SRR 2,672 142,764.96 0.01
110 300962 Hh & R 5,757 133,773.12 0.01
111 688216 SIRRHL 2,000 133,400.00 0.01
112 300996 I A 2,410 132,487.34 0.01
113 688398 FERFHTA 3,246 132,242.04 0.01
114 688097 A T 3,983 132,235.60 0.01
115 688621 BH S i Al 1,485 131,868.00 0.01
116 688667 FEHL 1,191 131,021.91 0.01
117 002985 JeEE SR 1,329 129,577.50 0.01
118 600906 W IEIESS 7,597 128,237.36 0.01
119 688569 BRHIE 6,841 127,653.06 0.01
120 688500 R 3,414 127,376.34 0.01
121 300966 A EZIN |4 2,858 126,586.56 0.01
122 688077 K gE 2,829 126,541.17 0.01
123 688229 LR A e 1,643 124,424.39 0.01
124 688689 RSO GE 3,258 121,165.02 0.01
125 300955 5 FxM 2,314 115,870.88 0.00
126 301016 R 2,747 115,711.58 0.00
127 300895 AEE 3,395 115,463.95 0.00
128 688314 RERERTT 1,085 114,619.40 0.00
129 300880 FE & He 4,478 113,562.08 0.00
130 688201 (ERZQ LRS! 2,129 111,240.25 0.00
131 300918 A L 10,626 110,616.66 0.00
132 688639 1ETE W) 2,302 110,472.98 0.00
133 688575 IR 3,435 110,229.15 0.00
134 003035 A I RE IR 11,046 109,797.24 0.00
135 300978 RE R 5,930 105,678.53 0.00
136 605376 lESaRE v 1,421 104,983.48 0.00
137 300986 RS 2,632 103,429.84 0.00
138 688316 B ok 1,428 102,102.00 0.00
139 300993 T RH 4,097 99,899.55 0.00
140 688678 &L HE 4,198 99,492.60 0.00
141 688013 KEEIT 3,022 96,401.80 0.00
142 300961 RIKIEGYHN 3,936 95,687.10 0.00
143 300952 E V225 3,398 95,320.48 0.00
144 688698 AR A 4,751 94,972.49 0.00
145 688662 &R 2,556 93,856.32 0.00
146 688456 HHEk 4 3,396 93,729.60 0.00
147 688628 WAl 2,789 93,292.05 0.00
148 688319 KR AR A4 3,412 93,284.08 0.00
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149 300945 2R 4,731 92,939.73 0.00
150 300948 AR 3,230 92,896.54 0.00
151 688560 HH e B A 3,832 92,351.20 0.00
152 300893 s JE A 4,134 92,270.88 0.00
153 301004 S A 3,115 90,654.98 0.00
154 300931 6 FH LR 6,713 89,880.14 0.00
155 300881 R 2,906 89,475.74 0.00
156 300950 fH [ 2,186 89,334.49 0.00
157 300975 [EELIS 4,917 88,140.51 0.00
158 688669 Ry 2,681 87,909.99 0.00
159 688607 FRARBRTT 1,890 87,507.00 0.00
160 688468 BlE12 W 3,919 87,432.89 0.00
161 300958 BTEE 2,993 86,747.74 0.00
162 688217 B n R R 1,040 86,736.00 0.00
163 300963 HHN RS 2,830 85,321.67 0.00
164 300985 oz Hrpe 2,945 83,877.45 0.00
165 688070 P A 2,407 82,969.29 0.00
166 300967 6N 5 Ay 5,061 81,674.88 0.00
167 688309 (ER=SI PR 2,880 79,833.60 0.00
168 301011 ST RHE 1,750 79,474.50 0.00
169 688590 B A 4,171 77,163.50 0.00
170 001203 KHH 3,809 76,751.35 0.00
171 688636 B 918 74,100.96 0.00
172 301018 HES78 7,811 64,753.19 0.00
173 601665 FERAT 6,731 62,598.30 0.00
174 688117 A 1,672 60,141.84 0.00
175 603529 % IR 1,019 59,224.28 0.00
176 301012 PR 1,691 56,994.16 0.00
177 688239 TR 4,926 56,550.48 0.00
178 300981 R EST 601 54,324.39 0.00
179 688087 JRpE AR 2,469 54,219.24 0.00
180 603899 RASCA 600 50,736.00 0.00
181 301010 im 35 1 RE 2,172 50,480.96 0.00
182 301017 WETFR 5,550 49,173.00 0.00
183 688683 SEIRBHE 3,296 48,550.08 0.00
184 301020 HERHL 4,210 44,794.40 0.00
185 300894 KEN 628 42,704.00 0.00
186 688597 SV 3,907 39,695.12 0.00
187 688067 % R 1,259 39,520.01 0.00
188 688367 ToRER 1,717 37,035.69 0.00
189 601528 HEARAT 2,230 34,721.10 0.00
190 301021 FE IO 2,899 27,424.54 0.00
191 001207 BB, 682 22,581.02 0.00
192 301009 ATEEM A 801 22,339.89 0.00
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193 688226 Ja LS 2,693 17,289.06 0.00
194 300925 EAREE 600 15,774.00 0.00
195 300982 R 317 14,356.93 0.00
196 605319 THRE 764 13,706.16 0.00
197 001208 HESE A 1,754 13,558.42 0.00
198 300940 RO 307 13,317.66 0.00
199 300937 2 5 244 13,105.24 0.00
200 300942 Vbinlasy) 443 12,634.36 0.00
201 603171 BRIy 637 12,230.40 0.00
202 605287 A Wy 349 11,014.44 0.00
203 300922 N 287 9,996.21 0.00
204 000860 g% A b 200 8,436.00 0.00
205 605162 B s 1,377 8,358.39 0.00
206 300987 1A 1 301 8,069.81 0.00
207 300926 AR 359 7,969.80 0.00
208 300927 LR 217 6,531.70 0.00
209 300943 F I 4 255 5,867.55 0.00
210 300972 JiRAEW) 430 5,439.50 0.00
211 300929 HEILIR LR 183 5,407.65 0.00
212 300960 MR 234 5,396.04 0.00
213 605011 BN FAH 525 4,662.00 0.00
214 300995 AT 191 4,454.12 0.00
215 301007 3G AL 303 4,375.32 0.00
216 300998 TP TTIE 201 4,285.32 0.00
217 300992 Zeta 200 4,064.00 0.00

74 RE A B ER A S ERZS)
7.4.1 RIFEANSHE D IRVIES T HHE 2%EHT 20 42 KB = 94
EEEAL: AR

o B AL
Fe JE ZEARHS JI AR EN ] N P A L
(%)
1 300782 R 141,048,297.41 5.83
2 600519 DivME s 139,137,547.02 5.75
3 603501 FIR A 138,684,348.38 5.73
4 300122 HRAEY) 114,241,463.67 4.72
5 002236 KAERA 110,481,857.19 4.56
6 688536 B 109,024,741.48 450
7 002241 HOR WA 107,974,803.06 4.46
8 300059 KT E 100,136,940.16 4.14
9 000725 WRIT A 93,670,272.01 3.87
10 603369 A1 2% 90,360,625.06 3.73
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11 688008 TR 89,829,164.75 3.71
12 688396 I 83,147,648.34 3.44
13 300223 JERFIE 74,864,315.68 3.09
14 603893 B 73,143,034.06 3.02
15 688699 B R 72,370,093.11 2.99
16 300014 o648 R 66,085,585.24 2.73
17 002920 T ALV 64,315,329.46 2.66
18 603290 ik 5 63,491,253.00 2.62
19 600138 W iR 61,455,092.21 2.54
20 601919 izt s 57,615,790.41 2.38
21 600019 EWA 53,835,790.26 2.22
22 600966 4t 52,330,469.00 2.16
23 603068 [LSGEE-S Y 48,525,297.24 2.00

T AT TN A P45 KA B A S R LRSS B0 3181, ANBREM A 5 9

7.4.2 RITE M SHHE B IRV SR EHE 2%EHT 20 42 KSR B4
S VAN NEI T

o B AL 4 e
Fe JE ZEARHS JI A4 R AR S P A L
(%)
1 601888 Hh [ A A 177,378,284.27 7.33
2 300782 L 137,039,032.46 5.66
3 000661 K& 116,925,576.31 4.83
4 603501 FH IR 115,508,136.80 4.77
5 300122 HRAEY) 114,023,584.86 4.71
6 688396 IR 108,057,942.90 4.46
7 600460 +245% 103,443,683.23 4.27
8 600519 FIMNFE 98,491,428.58 4.07
9 688008 TR 95,233,216.55 3.93
10 002241 HOR WA 94,020,362.84 3.88
11 688536 B H i 92,182,832.10 3.81
12 688567 FhHeRHE 90,111,165.57 3.72
13 002460 2= 2N 89,832,883.01 3.71
14 000725 WRTT A 87,235,642.00 3.60
15 002236 KAERA 78,744,436.58 3.25
16 603290 Wikl 5 72,437,180.12 2.99
17 300316 rm AL 71,876,470.94 2.97
18 600882 e 2 63,928,556.26 2.64
19 600138 W R 61,054,662.33 2.52
20 600966 A4 58,877,972.57 2.43
21 300059 KT E 56,851,345.18 2.35
22 002202 G N RHE 55,972,851.19 231
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23 603068 ESTEE 97 54,809,638.77 2.26
24 300750 TR AT 54,528,155.50 2.25
25 688981 RS [ B 52,091,966.56 2.15
26 601919 Iz 50,171,339.11 2.07
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