MBIV BESRUESFRREE

2023 4

—
[
|—a

547

=5

£ 4=

20234 12 A 31 H

HETHN: BRESEHARAA
EEFEEN: PEBITRMGARAA]
WREZHHR: 202441 A 19H



RS VIR & RESF BB L G 2028 458 4 TR

§1 EERR

HE G NI S0 RO A RS FT PRI A EE R G A, M RRIR B 8
FEAF I AR B SO L R S B A AR A S AT

FEFEE AN EIRAT R A IR A AARE AR S-S FRME, T 2024 4 1 H 17 HEZ T AR
I S5 FEAR . R IMAR BT SR EFNE, RIEEZABAAAAERERICHE. R 5L
HHKIN -

BB R U DLWCSEAE H SR 51 00 J5U 0 A8 B 5 B8 (EANRIERE B — s )

FE AR GUFAR AR R . B3R A WS, R0 R A 58 TR SRR LA 40 5 52 A
2R R RV R LS

AR P SRR R A .

AAREHIE 2023 4F 10 A 1 Hig= 12 /] 31 Hik.

§2 & &

B TR R AN A
R4 F ARG 010787
Y (B¢ RLTF R
A FERH 2020 4F 12 A 30 H
i AR 35 4 3 200 3,533, 317, 613. 48 {7
Bz H s KRB GAE A AR AT T, 05 Se B 4 5
(KRR a1 .
P SRS 1. B B A
2. MR TR
3. IR TR g
4y R PESCRRIE SR SRS
5. AR AT # Bt s mg
6. S5 REhTY 55 PR S
7. AFFEIEIE L e ms
NG =a &30 HiE 800 FE I as F X 65%+1H AT B R (LI
EED X 15%+ i a A e Fuli s & X 20%
A YA 2 47 IE REEG IR G TS, HE A 1T RS 5 T S K

TREME G, W oreMmitmiimie.
AT BB OB AR S, FR I BCENLE T
PP BE AL . SBEHRIT . T B DL R 58 5 W 45 72

S R IR AT XU o
HEEHEA M B G A PR A W
HELEAN H EHRAT B R A R
B A I SRR AR A A | e ARG C

8200 3% 13



RS VIR & RESF BB L G 2028 458 4 TR

& IR AL 5 AR 010787 010788
R R 8 o 3 4 1 3 s i 3, 288, 819, 309. 80 f} 244, 498, 303. 68 1
§3 FEMFHEHNESHERIN
3.1 B &Hts
A NRM

FEW 1R

AR (2023 4£ 10 H 1 H-2023 4£ 12 A 31 H)

AR AR A A

e ARG C

1. A 2 sl s

—-223, 311, 923. 58

-16, 382, 427. 99

2. AHFH

—-121, 547, 611. 47

-8, 971, 143. 66

3. BT Pk 4 4y WA TR

-0. 0361

-0. 0361

4. WARF e 5™ 1HE

1,789, 521, 580. 98

130, 657, 913. 39

5. IR ZE S HUTHE

0. 5441

0. 5344

T 1 Prid b Suabs A IR NS 5 2 & A 05 (Fan: THBEEE e H Il

JEE (] 2 |

2+ A E I fE I S AR N . BB RR

LR B O BEEHAHISE), TR AT E SRRl K ZAR T A
HAbN AN 2 e EAE B D

THBRA R B G AR AR A C ST R i B A 24 se i A2 sl -

3.2 HEHERI

3. 2.1 EE A HFENK R R HEFIHNLS B Al % 1

e AR S A

e
Wl | dgiieos | )
WE kRO ‘ iR | 0-0 | @—@
FHE%EO | flEE |
220
HE=1MH —6. 12% 0. 77% —4. 80% 0. 65% —1. 32% 0. 12%
HEEANH =7. 83% 0. 81% —8. 30% 0. 69% 0.47% 0. 12%
A4 -20. 35% 0. 84% —8. 22% 0. 68% —-12. 13% 0. 16%
pU I s o —-45. 59% 1. 14% —23. 45% 0. 86% —22. 14% 0. 28%
i 2 7 6 - - - - - -
EE T
—45. 59% 1. 14% —21. 75% 0. 87% —23. 84% 0. 27%
AT S

g AR S C

L3

3T O 13|



PR HANIR S RNE S 4 2023 4E 5 4 TS
‘ M4 bl 5 2
‘ HHEIE KR | Gt ‘ -
B |[EEKEO o o S 26 R R OE6) @—®
FREZEDQ | HRZEERE »
HZEZ®
TE=AH -6. 26% 0. 76% —4. 80% 0. 65% ~1. 46% 0. 11%
HLEANTH -8. 10% 0. 81% -8. 30% 0. 69% 0. 20% 0. 12%
o Ek—4F -20. 82% 0. 84% -8. 229 0. 68% ~12. 60% 0. 16%
HE=4F ~46. 56% 1. 14% -23. 459 0. 86Y% -23. 11% 0. 28Y%
%A . - . . - .
HIE 4 A
~46. 56% 1. 14% -21. 75% 0. 87% -24. 81% 0. 27%
ARG ES

3.2.2 HESFFAEMURES RTHMER KRR LI 5 RS BRI R
KA BB

T A PL -4 ML SR -G A B3 T M - S 55 Tl 30 Al £ B AR 30 S5 i 38 S ud 5 S S 3 HOE)

12
&

0
-6
-12
-18
—24
=30
-36

00%

00%

w

00%

#MJ

Y,

,.M

1-.f.lu 1-rrm4 "'“d.-'

00%
00%
00%
00%
00%
00%
00%
00%

““'m‘

Amwm

/”H

4
<

7

;
7

AN

d\.h_“‘

2020-12-30

2021-02-25
2021-06-19
i| 2021-08-15
2021-10-11
2021-12-07

2022-09-18

2022-03-31
2022-11-14

2023-03-08

2023-08-26

ﬂi 2021-04-23

&

iR SARITHAE

F>

o
T
o4
T
I
o
=
o
o]

1

KE —

- 2022-07-23

g
=
s
3
E
i
T

ﬁ; 2022-05-27

M8 2023-01-10

+
I
S

< | 2023-05-04

i3
E
5=

i | 2023-06-30

£l

&
b=l
H
p=i

2023-10-22

2023-12-31



RS VIR & RESF BB L G 2028 458 4 TR

T A PL -4k M SR -G C B3 T W - S5 5 Tl 30 Ml £ B AR 30 S5 i 38 S ) 5 3 S8 3-=h HE)

12.00%
6. 00% f,:'ﬂ{'u JUVILY "
0. 00% {{* 1;'"‘.' V.. s, ﬁ”H,(U'g.flww"...mﬂ"w.,q,,l
~6. 00% ""p\]r VTR it W
~12. 00% LV LU /-‘f'l My, T
. If L.l,I‘u"P |*'\“JrL a% g \'.(r'l,*.axm‘w,,’m““{m
24 00% II'.r'““-,.p, .I‘A"m« ' )
~30. 00% L v AN LT
-36. 00% k“‘"'\xw LS
~42. 00% RPN
-48. 00% Ve
S W @ & B - = & - R~ ® D % © ®m % o © & =
TR IRETYREIIZIRTEEYOT
L 2 T T T I LLL LY LT LS
|—$§ﬁt%ﬁﬂki&%a§ﬁ'$iﬁi§t’c$ —ﬁEiﬂt*ﬁﬁ“ﬂh&%G%ﬁi&éﬁ%?&t&E$|
§4 EHEARE
4.1 BRESH (BEEZLHPNH) #HH
k4 % EARREIREEL AR | 152 Mk B
FIREY | BEES | FR
WLt A, 23 AFRARAT. FEEMIE
Ji. YAE BT NEEIR R, 25 R
KA. 2004 4F 10 A A2 5
SEHAMWRAR, FMET K R
T, BAER B A SRS . 2013 4F
6 H AR 2 SRR LI TR & AR S 4%
WIHA R L, 2015 4 6 A% 2014
9 H A EAT e [ A O R TR
BRI BB IR G AR RIS I &4,
s 1o £ 3 A5 200 3 A WSk
G | o 2020 4F 12 H ~ 03 ﬁ{f%V%?Fﬁiﬁi¥ﬁﬁﬂE¥Eﬁﬂtﬁﬁ
PO 30 H PR EE LR, 2016 4F 5‘H§
s 2018 4F 10 H, [RIBHRATAEL 2R R A
RERNEF RIS E 4P, 2018
£ 10 H& 2019 4 8 H, [FB4H(TE%
A8 RIE AL B IR A HIE R R R R & 1 2
S%H, 2018 4F 1 A% 2023 48 H,
[ AEAT A 22 2T R 16 VR B B IR I 4 %
HEMELSLT, 2018 4F 4 A% 2022
3 A, AT 2 R B A E T
R EEC B IR G AU R R R e n 4
ZH, 2018 12 HFE 20224 1 H, [H
#5713



RS VIR & RESF BB L G 2028 458 4 TR

NEE%?@%E#&%%@%%&%
o 2020 £F 12 Fi, FIRHEAERE AL
%A&@Aﬂﬁ#&ﬁﬁémﬁé%
B, 2021 4 3 ik, FRHEAEEZRIE
FIEIR & RIE R eI e,
Ve BARREI H AT EAE H iR AR kg 2 H, RIRLA S HOuE . AESR Ak 5 S

Tk tre GEFEELENMES . HHE. SEEEA LM ST E B IMNE) AR

—1

JE o

4. 1. 1 IR AAERF B B EIRIBR L3 ) 2 223 ] I B (07 R 0L

4 PR e (D FTreE o) AT R s} (]
NGRS 3 5,463, 376,818.52 | 201346 H 5 H
yé‘—'\ Par
*Léif‘fL 1 68,101,490.72 | 202243 A 9 H
¥ FRHEI
HAth2H & - _ N
=nan 4 5, 531, 478, 309. 24 -

4.2 BE ARG BN A28/ M 75 R 00 A i B

ARG AN, AEEEEENRIET QEFRRIESE) S REHEM RS G, H5E
VLSS AL SE AR E , AWML EhRS ST R N BEAIE P26 50, 1E
B IRTIE T, SRR ANBOR M i, AMEEEIEE I BUR AT 2 & R 11
.

5

o
T

4.3 A PR HLHRHA

4.3. 1 A3 Gl B HIBAT RO

Rygh EIE R 2 GEFRRRSEHAF A PLHHEEIEL) , AFGE 7 (Bie
EHARAT AP 5 EHER L) , B RBHGET T R RE . G5 IAT S 5 TH A
MANN TG EH N RO EPTFANT, BRI A 7 & B S 2RI 4L A SR
FUEE. HREVERET, EHREAT . MIFRIE. BRSNS E B A G b &7 2ORM R
FRBE A G R LA A E BRI 2. BRI, AR KRR AS2HRE R R
(T JRURS AT B SRS, A R ™ AT 28 B DR SRAN , DADRAIE 2533 B AL 50 5 HR SR IR 3 LR AN A 3
Pho FIR ™A HATHRE R KR AL BB RRH LSRR RK TR RBLE], H5E
AEABASEPEEE N B R, HEE R EAR A ERE T B S Ry . 53T,
NAEVIAT IR AR B, RERRAEZH TSI, (1) 54

50600 3% 1311

9»

S

(|



RS VIR & RESF BB L G 2028 458 4 TR

Ik 5%, ARG RHEOLSE. IS, SREPETROIEHIEIN,  SEELRE AR Ik R A
BRAGHERL MY LR AT (20 ZHHr—%liplkss, WA GEHLE BT
W55 R, A G LA R AL G A4 SO AEAT . 35 %0l 55 Ll Rl 44 SCHEAT FiR S g, T
bR EE I TR L Se . U IR BEAT 0 Bie . A5 R A RN B S BT G B, H
LA R4 SR, WIBHRIESGMEE RIEES 5T, A FhEatc. ) HATEW
b 55 BRI S SR, SE RS f i IR o G Y R iwind B, AT R
RAGER, MEUEEAIT. HRENRAGIAT i ihs, WA HRRA GBS
a2 L EP S M T IAR RN, 25 G U T Hbr, RS R SREH GBI E
A —— Xt R, & PRI /NG E BT B i, HULA R 4 SGRAS,  H 58 & 1T KU 2
BRI ES ST, AT, Z50NE. o SUFEIATT, 2w RS E B 2 F il
TRABBRA SRR ENIESF 17 B 5 MBS b f . #EATIHANAR AT RAT R I B
"4 AT s — Bl Il . AFEEBHA A R B I A 5 B R R A2 5 R AT RE S B 2
SV5E G R 2 A8 ) e S8 AT AT %, BT A NS =J7E 8 (i h USRI 6
), WX SR E 5550 T Z AW 5L S HISE Gy ks & SREdEAT & &, XA RS R A&
352 5y H 1R 1058 5 (58 S I LRSS S i 2236 AT o b e AR IIPY - A B0 152 5 i BE A AR
AT DL R

e

4.3.2 R HEZ BT AT HHHA

WP EIER 2 GEFSBEEE AR AT H R FEL) » A7 RS F 5
EBB LI IRHIE T AR RS XBEE . 6. [BIESER T dh eSS 5) T AR AT ]
(R H S A S, FFE S B Rt AT 7 BE, SCIL 7 e R s RN 7
KRB G T R H 58 5 B WA 508 H R A A2 5 ke & ARS8 BROT A 17 R 1058 5 o
ARG, MRS IRPsIAT RS, IF I 44 18] 0 [ 758 50 AT N REAT 1 5

AN, A ERANEE B R AR RS, R U HRRAE 2SS
WIBZ G BT ATE5E 2 o TR H B A A8 5y BRAZ D 1 B A8 5 B i e 5 24 H S 5%

KRB 1R, REILAFAZ S

R

4. 4 I 5 B N EEE R B SRR R

N ZETE 4 TEEEARYERF | 2 ATHROL, T RRRE . S SHE S AR s, Tl
B EAFEL e . AU E B RN ARE A p s b Xt MR ) e, R
PEAR TR R . TEAME DT AT BORTBRAZ T, B WERAE T, —FHMENRET. Hib

T It I3



RS VIR & RESF BB L G 2028 458 4 TR

THAFEOR, b B G R E5K, B R BTARSE T . 5™ BMICRE B Al B 5 i
BT BUR YN, 75055 0 F it dk o A SRR T Ity BOR L Tt R 5T (1
R U AR A

WA 5T, SREEARECR R, whl AR IR, BAAL B R SEIBc A RIE B T 5N R EF T
SEEIVE, T R ISR S B AN TR . KRN DRSS, (EEAK A [l v

AR, AT AR T Ak, FERS HOTBUFIWASMHE . B T 3706, bk
PAAT AR SR 1) A A 2 e i B AR o, TR ML S A L R ST AR A G N (]

RT3, 4 ZEREAREAR SR AT T3 RS bk rf 3K, Bl S AR PRt [l 2 2
RIS, DB REREGEOAL. T ERSARNINEL . 2 EE, bawierts. Bf
S IR R IUBON SRS, Rl WP BT REIRSEML S AL T U IS T AR R R AR .

ARIEGAEMRE N T, EERZEEASMN. A, B ELETANMTBER.
FEAR S IR R A A5 4, 3 4 B TSI E VBRI R, 180 7SR e . ISR RN
AL E

4.5 MEHAEEFN SR
A 2023 % 12 H 31 H, AEE A FMAEFEN 0. 5441 76, A& M HUHEN K ZE 8-
6. 12%; AFE4 C R AFEN 0. 5344 Jo, A4 E WL U E K K N-6. 26%. [FIHAME &7 b 3%

HEHE K 2R -4, 80%.

4.6 & NEESTHE ABREET = HETE A
AIEGARE A DAAERE G RA NEURT 200 AEE G % HEK T 5000 /5 7CHITE T .

§ BEAAWRE
5.1 i HREEH=HEBN
[ HH S8 5o 5%@%&?%%%
0

1| B 1, 783, 894, 669. 33 92. 48
Hr: BE 1, 783, 894, 669. 33 92. 48
2 | BeH® s -
fi] 5 WA 7 5 E . -
Hrr: fiize s -
BE P CRFUE SR . -
4 | HERWE s -
SRATA R s -
6 | ENRESRTE™ s -

H
o
=il
pi=:
=



RS VIR & RESF BB L G 2028 458 4 TR

o SEWr = B A 0 SN IR S 4 Bl it
F

BATH RSB & T &1 143, 667, 929. 97 7.45
HAh %= 1, 366, 851. 61 0.07

9 | &it 1, 928, 929, 450. 91 100. 00
VE: RS AR AN I £l i W B A ) ML 5 s I A R E N 226, 211, 938. 65 6, (HAEE BT

FEEHE BB N 11, 78%.

5.2 & IREATIL A RB R A A&
5.2. 1 | EHRET WA REFARERRAS

o e A Go) = %;J*(f/: RS
A s BRS B vl s s
B Rk 166, 841, 846. 0 8. 69
C |l 1,064, 878, 012. 29 55. 46
D [ #ATs B BOKAE R
IO 14, 750, 250. 00} 0. 77
E &yl s s
F oo R AMEREI : -
G |[iEiEf. CEMAEL 37, 575, 636. 00 1. 96
H o |[fFrE Aol : s
I {EEAfEH. ARG RH AR RS
N4 i i
J &Rl 97,311, 612. 36 5. 07
K |7k s s
L [FESTAR 55 R S5 98, 329, 448. 24 5. 12
Mo R RO RS 77,995, 925. 79 4. 06
N KF FRBEAA it B s s
0 |ERRSS . BFEAHAL RS s :
P |HE s s
Q | DA TAE s s
R [0, RE MR s s
S |&%AE s s
it 1, 557, 682, 730. 68 81. 19
5. 2.2 REPRIT UL RFERERFERERRAS
1Tk ARME (NRTD i B T IE L (%)
I 95, 848, 850. 41 4. 99
JE AR 4, 495, 576. 18 0. 23
Tk = .
AF H % A 15T O 106, 672, 467. 50 5. 56

890 3% 131



RS VIR & RESF BB L G 2028 458 4 TR

H 75 22 b

o7 PR it

19, 195, 044. 56

SR

EEEEN

A Ak 55

NER4

S 1l

#rit

226, 211, 938. 69

5. 3 BRI A SRYME 5 E ST #E LI/ MEFRI B R R A4
5. 3. 1 B IR A RME S EE T 5+E HBI /MR BIHT 48 BB 4

Fe | REAR | RELR (HE R | ARhE o) | HEETESEERE (9D
1 300760 LIRS 399,720 116, 158, 632. 00 6. 05
2 02020 IR E 1,553,860 106, 666, 529. 95 5. 56
3 000333 X MIEER 1,894,199 103, 480, 091. 37 5. 39
4 002027 PAWANE A 15, 558, 457, 98, 329, 448. 24 5. 12
5 601601 Hh R AR 4,092, 162 97, 311, 612. 36 5. 07
6 002179 Hg O 2, 485, 545 96, 936, 255. 00! 5. 05
7 300832 el 1, 208, 999 94, 543, 721. 80 4. 92
8 002415 I 5 A 2, 563, 100 88, 990, 832. 00! 4. 63
9 01088 Hh [ pip A 3, 553, 000 86, 129, 640. 91 4. 49
10 603338 Wil ) 1,670, 104 85, 459, 221. 68 4. 45

5.4 W& HARKBIF MM RNMFRFAE
REE G ARG RARFFA G

5. 5 h F I ARAZ A S 5 E S F 18 OB/ EE R BB L4 B B A 4

A G ARG R AR S A 67

5. 6 W H WIAREA RPE S EE T HELLHIRNEF BET 42 B SORESF R B
B 4
ARH AR AR R FF AT B SCHFIE SR -

5.7 W H WKL A RPE S EEHHE IR FIET T4 5t &R B 4
ARH G ARG AR RS A 5 &R BBL

5. 8 I & WKL A SOHE 5 B & 1#E LUK/ N HERF BORT T2 BUIESL 3 A 40
AFE AR R ARFFABOLER -

5.9 W EHHIARAE ST BRI B F I U

o100 4k 137



RS VIR & RESF BB L G 2028 458 4 TR

5.9. 1 |EWIREFEET BTN MR AN
AFE AR AR AR R A BRI

5.9. 2 Ak & H BRI SRR BUR

ARSI SR AR S BRI SR, DA RS H 1, AR BB T MR . S5 is ki
e RI=ral

AT GAEHAT BRI BRI BEIN, B SR 2 TR IESR 1T 3 B AT 15 O T AT 2H A AU Wi 2 P 23
TR e BT I AL A S B I R A AR 2R (2 S B I DR el e Sk B I ORAEDD » FFARFE AL 23 S 587 #5058 (B
BT 1R R ST XU, 28 Mok S IR I B (R B L) s R, ARl AR 2R 5 5 B S T 3
A B T I7a AT % AL B SL sl th . Uitk USERFAE NS AR KT (SR L 0BT $5 5% i
e, DAL R S 587 A A 1) R Gk RS AR 3l 12 XURS:

5. 10 i & B RAZE S B K B FUH T 5 18 0L i B

5.10. 1 A3 H S S B BUR
o

5.10. 2 % 7 3 R A< 2k 45 B 1Y) BB G 30 B e AN 458 2 A 4
AT AR AR R A [ B

5.10. 3 A3 E AR B E VF
o

5. 11 B HwHEWEME

5.11. 1 AZ & HHMM T HIEFR T EALRREHIABRER TR AR, =K
FEHR & i BT —FNREATTES. LT HHER

AN, AIEETBH AT+ USRI RAT RS R E ST R AR, MRA R
TG H AT N ZBIAIHETT. AT DL

5.11. 2 e B RKHT T4 BER BB N ES & FME K& BB R E
AIE AR AT AR, ARSI T 2 e RS S BRI SR

5. 11. 3 At % F=H4 B

Fe 45 &8 (J6)
1 FHARES 282, 479. 14
2 ISR 75 S K 1, 043, 662. 53

% O11 0 3L 13|



RS VIR & RESF BB L G 2028 458 4 TR

ISR ]
SR S s
JREYST HA T 40, 709. 94
oAt YK s
oAt s
it 1, 366, 851. 61

(ol RN N epRN o) BN I NV)

5. 11. 4 5 I ARFFH KL TR BOT R W] S e 35 BA 41
AFE G AR IR AR AT F B w] 36 4 5155

5.11. 5 & WRAT T2 B R FERE X R LUHI U
AT AR IR AT+ A4 R AP AR SUE R PR DL o

§6 FF i A& EZE D)
AL Ay
i | B NIRS A B IIRA C
W ) 34 0B i 3, 452, 083, 262. 67 251, 474, 271. 39
i H 30 [A) 35k 4 A ER 407 5 3, 447, 534. 47] 1, 840, 787. 55
Uk - T 5 30 30 V) 35 4 S [ 473 0 166, 711, 487. 34 8, 816, 755. 26

o HH A ) B 23R AR B0 (80 ek
BBL“=7 3HA)
5 HA A AR 3 4 4 U A 3, 288, 819, 309. 80 244, 498, 303. 68

§7 ZEEHENEHER RERRAEEH

7.1 RS EEAFEEESHBENHER
o

1.2 RS FENCHERRERREEST 5 WA
To

§8 LB R E PR HAMEEF B

8.1 {RE W N B R ERFFESHF LA BT 20589155
o

§9 ZFEXFEZR

9.1 FEXMHFHEF

o127 L 13|



RS VIR & RESF BB L G 2028 458 4 TR

1. (BB RS BHESR R R A e R e A F )

2. (ERR ARG BOIE IR B B A S UL 45)
3 (RIS IIES R SRS IR E 0

9.2 FHh &5
4 AFIESATE NIERT, S8 T IS T B

http://www. huaan. com. cno

9.3 &E AR
P B E RIS PN BN GG A ], BAEEDL ] ) 2R PN B S N
G B

R EEHARAF
202441 H 19 H

% 130 4k 13



	§1  重要提示
	§2 基金产品概况
	§3 主要财务指标和基金净值表现
	3.1 主要财务指标
	3.2 基金净值表现

	§4 管理人报告
	4.1 基金经理（或基金经理小组）简介
	4.2 管理人对报告期内本基金运作遵规守信情况的说明
	4.3 公平交易专项说明
	4.4 报告期内基金的投资策略和运作分析
	4.5 报告期内基金的业绩表现
	4.6 报告期内基金持有人数或基金资产净值预警说明

	§5 投资组合报告
	5.1 报告期末基金资产组合情况
	5.2 报告期末按行业分类的股票投资组合
	5.3 期末按公允价值占基金资产净值比例大小排序的股票投资明细
	5.4 报告期末按债券品种分类的债券投资组合
	5.5 报告期末按公允价值占基金资产净值比例大小排序的前五名债券投资明细
	5.6 报告期末按公允价值占基金资产净值比例大小排序的前十名资产支持证券投资明细
	5.7 报告期末按公允价值占基金资产净值比例大小排序的前五名贵金属投资明细
	5.8 报告期末按公允价值占基金资产净值比例大小排序的前五名权证投资明细
	5.9 报告期末本基金投资的股指期货交易情况说明
	5.10 报告期末本基金投资的国债期货交易情况说明
	5.11 投资组合报告附注

	§6 开放式基金份额变动
	§7 基金管理人运用固有资金投资本基金情况
	7.1 基金管理人持有本基金份额变动情况
	7.2 基金管理人运用固有资金投资本基金交易明细

	§8 影响投资者决策的其他重要信息
	8.1 报告期内单一投资者持有基金份额比例达到或超过20%的情况

	§9 备查文件目录
	9.1 备查文件目录
	9.2 存放地点
	9.3 查阅方式


